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RESISTANCE 

2.97 & 3.04 

SUPPORT 

2.90 & 2.80 

U.S. Gulf Coast energy infrastructure shut due to Harvey — US 
News and World reports: The U.S. National Hurricane Center said 
Harvey came ashore just west of Cameron, Louisiana, and was 
expected to weaken to a tropical depression by Wednesday even-
ing. Numerous refineries, terminals, drilling platforms and other 
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NATURAL GAS

Futures Close Change

NG 2.939         (0.044)

Volume 228,452     (219,328)

Open Int. 1,306,462 12,888

CRUDE AND GASOLINE

Futures Close Change

Crude 45.96         (0.48)

RBOB 1.8847       0.1014

Crude/NG 15.64         0.07

METALS

Futures Close Change

Gold 1,310.40 (2.70)

EQUITIES

Exchange Close Change

DOW 21,892.43 27.06

S&P 500 2,294.62 (151.68)

CURRENCY

Currency Close Change

EUR/USD

USD/CND 1.2650 0.0031

Month Close Change

Oct-17 2.939 (0.044)

Nov-17 3.014 (0.039)

Dec-17 3.155 (0.038)

Jan-18 3.252 (0.035)

Feb-18 3.250 (0.032)

Mar-18 3.212 (0.030)

Apr-18 2.895 (0.015)

May-18 2.862 (0.014)

Jun-18 2.887 (0.013)

Jul-18 2.912 (0.013)

Aug-18 2.915 (0.013)

Sep-18 2.892 (0.013)

Oct-18 2.912 (0.012)

Nov-18 2.962 (0.011)

Dec-18 3.090 (0.010)

Jan-19 3.172 (0.010)

Feb-19 3.146 (0.009)

Mar-19 3.082 (0.008)

Apr-19 2.721 0.001

May-19 2.689 0.001

Jun-19 2.710 0.000

Jul-19 2.730 (0.001)

Aug-19 2.733 (0.002)

Sep-19 2.716 (0.002)

1YR Strip 3.015 (0.025)

2017 3.036 (0.040)

5YR Strip 2.837 (0.005)

infrastructure have shut. At least 4.2 million bpd of refining ca-
pacity was offline, or more than 22 percent of total U.S. capacity, 
based on company reports and Reuters estimates. The Gulf is 
home to nearly half of U.S. refining capacity. Valero Energy Corp's 
335,000-barrel-per-day (bpd) Port Arthur, Texas, refinery was 
shut on Wednesday morning, according to sources familiar with 
plant operations. Total SA's 225,500-bpd Port Arthur, Texas, re-
finery was shut by an early-Wednesday power outage, Gulf Coast 
market sources said. As of Tuesday afternoon, more than 18 per-
cent, or 319,523 bpd, of current oil production in the Gulf of Mexi-
co was shut versus about 19 percent a day earlier, the U.S. De-
partment of the Interior's Bureau of Safety and Environmental 
Enforcement said. For more visit usnews.com or click the follow-
ing link http://bit.ly/2x6rYlV 
 
Hurricane Harvey could push up natural gas prices this winter – 
The Denver Post reports: Hurricane Harvey, already driving up 
gasoline prices in most states, has the potential to circle back and 
hit consumers with higher home heating costs this winter. It all 
depend on how long oil and gas production along the Gulf Coast 
remains out of commission, and to what degree natural gas stock-
piles deplete ahead of the peak winter heating season. Futures 
markets for natural gas on Friday were initially sanguine about 
the storm. Prices actually dropped on reduced natural gas de-
mand due to widespread power outages. For more on this story 
on this story visit denverpost.com or click the following link 
http://dpo.st/2grUJTK 

http://bit.ly/2x6rYlV
http://dpo.st/2grUJTK


Trade Date: Aug-30-2017

Flow Date(s): Aug-31-2017
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ID PRICE CHANGE ID PRICE CHANGE ID PRICE CHANGE

1 2.64 (0.03) 61 11 2.62 (0.03) 31 21 2.77 (0.02) 76
2 2.76 (0.06) 63 12 2.53 0.06 32 22 1.54 (0.01) 77
3 3.36 (0.03) 64 13 2.65 0.03 21 23 2.87 (0.02) 11
4 4.60 (0.19) 92 14 2.74 0.04 25 24 2.88 (0.04) 16
5 4.05 (0.07) 91 15 2.86 0.00 24 25 2.85 (0.04) 13
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DISCLAIMER:  The con-

tent herein is privileged 

and confidential.  Con-

tent is presented for 

informational purposes 

and is a reflection of 

the market opinions of 

its authors subject to 

change without notice.  

Content is derived from 

sources believed to be 

accurate at the time of 

release but carries no 

guarantee of accuracy 

or completeness.   

Mansfield Energy Corp 

and its clients may or 

may not take positions 

similar or opposite 

those discussed herein.  

The reader should real-

ize that the trading of 

commodities involves 

risk, and the reader 

assumes all responsi-

bility for the risk of 

financial losses. 
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CME NG Option Prices 

ATM Call 

CME NG Option Prices 

ATM Put 
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Month Strike Close Imp Vol

Oct-17 2.950 0.085 30.0

Nov-17 3.000 0.153 31.9

Dec-17 3.150 0.202 32.8

Jan-18 3.250 0.273 37.5

Feb-18 3.250 0.350 43.1

Mar-18

Apr-18

May-18

Jun-18

Jul-18

Aug-18

Sep-18

Oct-18

Nov-18

Dec-18

Jan-19

Feb-19

Month Strike Close Imp Vol

Oct-17 2.950 0.100 28.1

Nov-17 3.000 0.135 29.0

Dec-17 3.150 0.200 31.9

Jan-18 3.250 0.267 35.6

Feb-18 3.250 0.348 41.2
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HARVEY 

Rig Count 

Report Date:

Total Change

US - 940 (6)

CN - 217 +3

August 25, 2017

T R O P I C A L  S T O R M  A C T I V I T Y —  A T L A N T I C  

EIA Weekly NG Storage 

Estimates and Surveys 

for August 31, 2017 

Range +27 to +50 

CITI — +35 

PIRA— +31 

Reuters — +32 

 

EIA ACTUAL —  Due Today At  

10:30 AM EST / 9:30 AM CPT 

U.S. Natural Gas Supply 

Gas Week 8/17 - 8/23 

Average daily values (BCF/D): 

Last Year (BCF/d) 

Dry Production  — +71.7 

Total Supply — +78.2 

Last Week (BCF/d) 

Dry Production  — +73.0 

Total Supply — +78.6 

 

[NEXT REPORT ON AUG 31] 

U.S. Natural Gas Demand 

Gas Week 8/17 - 8/23 

Average daily values (BCF/D): 

Last Year (BCF/d) 

Power — +35.2 

Total Demand — +73.0 

Last Week (BCF/d) 

Power  — +33.5 

Total Demand — +72.5 

 

[NEXT REPORT ON AUG 31] 

3,125 BCF 

 +43 BCF (LAST WEEK) 

(223) BCF (LAST YEAR) 

+45 BCF (5-YR AVG) 

Total Working Gas In  

Storage 
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W E A T H E R  —  H I G H  /  L O W  T E M P E R A T U R E  T O M O R R O W  

HIGH Temperature  LOW Temperature 

W E A T H E R  —  6  T O  1 0  D A Y  O U T L O O K  —  N O A A  

Temperature  Precipitation  

W E A T H E R  —  8  T O  1 4  D A Y  O U T L O O K  —  N O A A  

Temperature  Precipitation  
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CME Future Prices 

Ethane (C2) 

Non-LDH— Mont Belvieu 

CME Future Prices 

Propane (C3) 

Non-LDH— Mont Belvieu 

E T H A N E  F U T U R E S ,  N G / E T H A N E  R A T I O ,  P R O P A N E  F U T U R E S ,  A N D  T H E  F R A C  S P R E A D  
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Month Close Change

Sep-17 0.263 0.000

Oct-17 0.256 (0.002)

Nov-17 0.263 (0.003)

Dec-17 0.268 (0.003)

Jan-18 0.273 (0.002)

Feb-18 0.280 (0.001)

Mar-18 0.279 (0.001)

Apr-18 0.275 (0.002)

May-18 0.268 0.000

Jun-18 0.265 0.002

Jul-18 0.267 0.001

Aug-18 0.270 (0.002)

1YR Strip 0.269 (0.001)

(cents/gallon)

Month Close Change

Sep-17 0.757 0.001

Oct-17 0.783 0.006

Nov-17 0.785 0.005

Dec-17 0.786 0.006

Jan-18 0.785 0.004

Feb-18 0.783 0.005

Mar-18 0.753 0.001

Apr-18 0.679 (0.000)

May-18 0.628 (0.000)

Jun-18 0.615 0.000

Jul-18 0.615 (0.001)

Aug-18 0.621 0.000

1YR Strip 0.716 0.002

(cents/gallon)
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Prompt WTI (CL) Crude 

Daily Sentiment  

 

 

 

RESISTANCE 

46.51 & 47.05 

SUPPORT 

45.63 & 45.29 
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Ethane :  42%     66,500 btu/g 

Propane: 28%     90,830 btu/g 

Butane: 11%     102,916 btu/g 

Iso-Butane: 6%    98,935 btu/g 

Natural Gasoline: 13% 

                          115,021 btu/g 

NEUTRAL 
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NYMEX WTI (CL) Futures 

NYMEX Brent (BZ)  

Futures 

Prompt NGL Futures 

($/gallon) 

FRAC Spread  

Specifications 

FOLLOW US ON TWITTER: 

@MPG_NatGasNews 
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N A T U R A L  G A S  N E W S  

Close Change

0.909 0.001

0.938 0.003

1.097 0.002

Iso-Butane

Nat Gasoline
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Butane

40

42

44

46

48

50

52

54

56

58

60

10
/1

/2
01

7

3/
1/

20
18

8/
1/

20
18

1/
1/

20
19

6/
1/

20
19

11
/1

/2
01

9

4/
1/

20
20

9/
1/

20
20

2/
1/

20
21

7/
1/

20
21

12
/1

/2
02

1

5/
1/

20
22

10
/1

/2
02

2

3/
1/

20
23

8/
1/

20
23

1/
1/

20
24

6/
1/

20
24

11
/1

/2
02

4

4/
1/

20
25

9/
1/

20
25

2/
1/

20
26

8/30/2017 8/23/2017 7/31/2017

(6)

(5)

(4)

(3)

(2)

(1)

0

10
/1

/2
01

7

2/
1/

20
18

6/
1/

20
18

10
/1

/2
01

8

2/
1/

20
19

6/
1/

20
19

10
/1

/2
01

9

2/
1/

20
20

6/
1/

20
20

10
/1

/2
02

0

2/
1/

20
21

6/
1/

20
21

10
/1

/2
02

1

2/
1/

20
22

6/
1/

20
22

10
/1

/2
02

2

2/
1/

20
23

6/
1/

20
23

8/30/2017 8/23/2017 7/31/2017

Month Close Change

Oct-17 45.96 (0.48)

Nov-17 46.51 (0.49)

Dec-17 46.94 (0.51)

Jan-18 47.25 (0.54)

Feb-18 47.48 (0.56)

Mar-18 47.65 (0.57)

Apr-18 47.79 (0.58)

May-18 47.90 (0.58)

Jun-18 47.99 (0.58)

Jul-18 48.05 (0.58)

Aug-18 48.12 (0.57)

Sep-18 48.19 (0.56)

Oct-18 48.26 (0.55)

Nov-18 48.33 (0.54)

Dec-18 48.40 (0.53)

Jan-19 48.43 (0.52)

Feb-19 48.47 (0.51)

Mar-19 48.52 (0.50)

Apr-19 48.57 (0.49)

May-19 48.63 (0.48)

Jun-19 48.70 (0.47)

Jul-19 48.75 (0.46)

Aug-19 48.81 (0.45)

Sep-19 48.87 (0.45)

1YR Strip 47.49 (0.55)

2017 46.47 (0.49)

5YR Strip 49.39 (0.45)

Month Close Change

Oct-17 50.86 (1.14)

Nov-17 50.73 (0.93)

Dec-17 50.79 (0.90)

Jan-18 50.89 (0.88)

Feb-18 51.01 (0.86)

Mar-18 51.13 (0.84)

Apr-18 51.23 (0.83)

May-18 51.32 (0.82)

Jun-18 51.42 (0.80)

Jul-18 51.54 (0.78)

Aug-18 51.64 (0.75)

Sep-18 51.70 (0.72)

Oct-18 51.76 (0.71)

Nov-18 51.82 (0.68)

Dec-18 51.87 (0.65)

Jan-19 51.92 (0.63)

Feb-19 52.00 (0.62)

Mar-19 52.09 (0.61)

Apr-19 52.21 (0.60)

May-19 52.26 (0.59)

Jun-19 52.29 (0.58)

Jul-19 52.39 (0.58)

Aug-19 52.45 (0.58)

Sep-19 52.53 (0.57)

1YR Strip 51.19 (0.85)

2017 50.79 (0.99)

5YR Strip 53.09 (0.60)


